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Security Name Security Classification Cpn  Maturity  Rate Reset Par C‘“{;:le;t Amort Cost ® Mkt Value @
2016 David S. Pearl, Il Irrevocable Life Insurance Trust, Nov 01, 2036 VARIABLE RATE DEMAND NOTE 1.01  11/1/2036  6/16/2022 2,670,000 1.01 $2,670,000 $2,670,000

ABN Amro Bank NV, Amsterdam TD TIME DEPOSIT 0.83  6/13/2022 285,000,000  0.84 $285,000,000 $285,000,000

AJC Capital, LLC, Jan 01, 2042 VARIABLE RATE DEMAND NOTE 0.92  1/1/2042  6/16/2022 5,530,000 0.92 $5,530,000 $5,530,000

Anglesea Funding LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/21/2022 50,000,000  1.08 $49,982,333 $49,983,934

Anglesea Funding LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/24/2022 50,000,000  1.00 $49,979,375 $49,978,750

Anglesea Funding LLC, Aug 05, 2022 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 0.99  8/5/2022  6/10/2022 5,000,000  1.00 $5,000,000 $5,000,145

Anglesea Funding LLC, Nov 18, 2022 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 1.20 11/18/2022  6/10/2022 14,000,000  1.22 $14,000,000 $14,000,249

Antalis S.A. CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/13/2022 30,000,000  0.96 $29,996,833 $29,997,143

Archer 1 LLC, Jun 01, 2060 VARIABLE RATE DEMAND NOTE 0.92  6/1/2060  6/16/2022 12,000,000  0.93 $12,000,000 $12,000,000

Atlantic Asset Securitization LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/21/2022 100,000,000  0.94 $99,969,000 $99,967,867

Atlantic Asset Securitization LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/9/2022 99,400,000  1.42 $99,164,201 $99,162,853

BNG Bank N.V. CP4-2 COMMERCIAL PAPER - 4-2 6/15/2022 20,000,000 0.83 $19,997,267 $19,997,247

Bank of America N.A. Triparty Repo Overnight Fixed REPO TRIPARTY OVERNIGHT FIXED 0.80 6/10/2022 775,000,000  0.81 $775,000,000 $775,000,000

Bank of Montreal CDYAN CERTIFICATE OF DEPOSIT - YANKEE 0.34  11/2/2022 100,000,000  0.34 $100,000,000 $99,341,343

Bank of Montreal, Jan 13, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.06 1/13/2023  6/10/2022 125,000,000  1.07 $125,000,000 $124,890,916

Bank of Montreal, Mar 22, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.47  3/22/2023  6/10/2022 100,000,000  1.49 $100,000,000 $100,161,687

Bank of Montreal, May 15, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.29 5/15/2023  6/10/2022 100,000,000  1.31 $100,000,000 $99,975,396

Bank of Montreal, Oct 06, 2022 VARIABLE RATE CERTIFICATE OF DEPOSIT 0.91 10/6/2022  6/10/2022 50,000,000  0.92 $50,000,000 $49,964,215

Bank of Nova Scotia, Toronto CP4-2 COMMERCIAL PAPER - 4-2 9/1/2022 50,000,000  0.20 $49,976,667 $49,818,934

Bank of Nova Scotia, Toronto, Feb 21, 2023 VARIABLE RATE CERTIFICATE OF DEPOSIT 1.01  2/21/2023  6/10/2022 160,000,000  1.02 $159,999,998 $159,722,632

Bank of Nova Scotia, Toronto, Oct 13, 2022 VARIABLE RATE CERTIFICATE OF DEPOSIT 0.91 10/13/2022  6/10/2022 75,000,000  0.92 $75,000,000 $74,947,049

Bank of Nova Scotia, Toronto, Sep 14, 2022 VARIABLE RATE CERTIFICATE OF DEPOSIT 0.93 9/14/2022  6/10/2022 57,000,000 1.43 $56,926,972 $56,979,389
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Barton Capital S.A. CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/15/2022 25,000,000 0.87 $24,996,417 $24,996,392

Bedford Row Funding Corp. CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/21/2022 110,000,000  0.96 $109,965,167 $109,965,020

Bennington Stark Capital Co., LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/13/2022 40,000,000  0.86 $39,996,222 $39,996,147

BofA Securities, Inc. CP4-2 COMMERCIAL PAPER - 4-2 9/2/2022 25,000,000 1.07 $24,938,021 $24,905,969

Caisse d'’Amortissement de la Dette Sociale (CADES) CP COMMERCIAL PAPER 6/28/2022 100,000,000  1.04 $99,946,167 $99,944,319

Canadian Imperial Bank of Commerce CP4-2 COMMERCIAL PAPER - 4-2 12/1/2022 100,000,000  0.51 $99,756,944 $98,912,569

Canadian Imperial Bank of Commerce, Dec 01, 2022 VARIABLE RATE CERTIFICATE OF DEPOSIT 0.97 12/1/2022  6/10/2022 61,500,000 0.98 $61,500,000 $61,442,779

Canadian Imperial Bank of Commerce, May 08, 2023 VARIABLE RATE CERTIFICATE OF DEPOSIT 1.26  5/8/2023 6/10/2022 200,000,000 1.28 $200,000,000 $199,924,632

Canadian Imperial Holdings, Inc. CP4-2 COMMERCIAL PAPER - 4-2 11/8/2022 102,900,000  0.36 $102,747,937 $102,054,963

Chariot Funding LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/16/2022 80,000,000 0.89 $79,986,311 $79,986,466

Chesham Finance LLC Series Ill CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/10/2022 550,000,000 0.83 $549,987,472 $549,987,108

Collateralized Commercial Paper FLEX Co., LLC, Dec 06, 2022 VARIABLE RATE COMMERCIAL PAPER-ABS-4(2) 1.21  12/6/2022  6/10/2022 60,000,000 1.23 $60,000,000 $59,988,038

Collateralized Commercial Paper V Co. LLC CPABS3A3 COMMERCIAL PAPER - ABS 3A3 71712022 50,000,000 0.37 $49,986,000 $49,956,445

Collateralized Commercial Paper V Co. LLC CPABS3A3 COMMERCIAL PAPER - ABS 3A3 9/27/2022 100,000,000  1.83 $99,453,056 $99,436,861

Collateralized Commercial Paper V Co. LLC, Sep 08, 2022 VARIABLE RATE COMMERCIAL PAPER-ABS 3A3 1.31  9/8/2022 6/10/2022 100,000,000  1.33 $100,000,000 $100,064,846

Commonwealth Bank of Australia, Feb 27, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.27  2/27/2023  6/10/2022 210,000,000  1.29 $210,000,000 $210,025,889

Cooperatieve Rabobank UA TD TIME DEPOSIT 0.83 6/13/2022 450,000,000 0.84 $450,000,000 $450,000,000

Credit Agricole Corporate and Investment Bank CDYAN CERTIFICATE OF DEPOSIT - YANKEE 1.50 8/15/2022 75,000,000  1.52 $75,000,000 $74,984,895

Credit Agricole Corporate and Investment Bank CDYAN CERTIFICATE OF DEPOSIT - YANKEE 0.82 6/15/2022 340,000,000 0.83 $340,000,000 $340,000,000

Credit Industriel et Commercial CP4-2 COMMERCIAL PAPER - 4-2 6/10/2022 900,000,000  0.83 $899,979,500 $899,980,353

DNB Nor Bank ASA CDYAN CERTIFICATE OF DEPOSIT - YANKEE 1.10  9/6/2022 100,000,000  1.12 $100,000,000 $99,896,668
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Dreyfus Government Cash Management Fund OVERNIGHT MUTUAL FUND 0.73  6/10/2022 4,206,331 0.74 $4,206,331 $4,206,331

Federated Hermes Institutional Prime Value Obligations Fund - Class IS MUTUAL FUND MONEY MARKET 0.96 6/10/2022  6/10/2022 630,872,087  0.96 $631,124,436 $630,682,826

Foundation Properties, Inc., Sep 01, 2035 VARIABLE RATE DEMAND NOTE 1.47  9/1/2035  6/16/2022 4,005,000  1.49 $4,005,000 $4,005,000

Gotham Funding Corp. CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/1/2022 20,000,000  1.42 $19,958,778 $19,959,190

Gotham Funding Corp. CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/5/2022 47,000,000  1.42 $46,895,817 $46,893,287

HSBC Securities (USA), Inc. Repo Tri Party Overnight Fixed REPO TRIPARTY OVERNIGHT FIXED 0.81  6/10/2022 100,000,000  0.82 $100,000,000 $100,000,000

Henry Andrew Brown, 11l 2017 Irrevocable Trust, Series 2017, Oct 01, 2042 VARIABLE RATE DEMAND NOTE 0.92 10/1/2042  6/16/2022 4,260,000 0.92 $4,260,000 $4,260,000

J.P. Morgan Securities LLC CP COMMERCIAL PAPER 8/9/2022 90,000,000  1.42 $89,786,500 $89,777,960

LMA-Americas LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/13/2022 49,100,000  0.93 $49,094,981 $49,095,183

LMA-Americas LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/9/2022 100,000,000  1.50 $99,750,917 $99,767,692

Lloyds TSB Bank PLC, London CP COMMERCIAL PAPER 8/5/2022 50,000,000  1.43 $49,888,375 $49,890,909

MUFG Bank Ltd. CDYAN CERTIFICATE OF DEPOSIT - YANKEE 1.45  8/19/2022 100,000,000  1.47 $100,000,000 $99,988,434

MUFG Bank Ltd. CP COMMERCIAL PAPER 6/16/2022 120,000,000  0.90 $119,979,233 $119,981,567

Mizuho Bank Ltd. TD TIME DEPOSIT 0.82  6/10/2022 215,000,000  0.83 $215,000,000 $215,000,000

Morofsky Legacy Irrevocable Trust, Sep 01, 2041 VARIABLE RATE DEMAND NOTE 0.96  9/1/2041 6/16/2022 6,260,000  0.96 $6,260,000 $6,260,000

Nationwide Building Society CP4-2 COMMERCIAL PAPER - 4-2 6/10/2022 350,000,000  0.87 $349,991,639 $349,991,891

Nationwide Building Society CP4-2 COMMERCIAL PAPER - 4-2 6/13/2022 60,000,000  0.88 $59,994,200 $59,994,353

Nationwide Building Society CP4-2 COMMERCIAL PAPER - 4-2 6/28/2022 100,000,000  1.09 $99,943,528 $99,943,264

Nordea Bank Abp, Sep 19, 2022 VARIABLE RATE CERTIFICATE OF DEPOSIT 1.32  9/19/2022  6/10/2022 30,000,000 1.34 $30,000,000 $30,024,227

Old Line Funding, LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 6/22/2022 75,000,000 0.36 $74,990,521 $74,973,404

Qld Line Funding, LLC, Jan 19, 2023 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 1.19  1/19/2023  6/10/2022 10,000,000  1.21 $10,000,000 $10,000,000

Old Line Funding, LLC, Nov 21, 2022 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 1.20 11/21/2022  6/10/2022 70,000,000 1.22 $70,000,000 $70,000,000
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Old Line Funding, LLC, Sep 26, 2022 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 0.97 9/26/2022  6/10/2022 90,000,000  0.98 $90,000,000 $90,000,000

Overbaugh Family (2016) Survivorship Trust, Apr 01, 2042 VARIABLE RATE DEMAND NOTE 0.92  4/1/2042 6/16/2022 7,015,000 0.92 $7,015,000 $7,015,000

Ridgefield Funding Company, LLC Series A CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/4/2022 25,000,000 1.42 $24,945,556 $24,946,217

Ridgefield Funding Company, LLC Series A CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 9/6/2022 55,000,000 1.75 $54,766,128 $54,774,014

Royal Bank of Canada CP4-2 COMMERCIAL PAPER - 4-2 7/12/2022 50,000,000 0.21 $49,990,375 $49,945,367

Royal Bank of Canada CP4-2 COMMERCIAL PAPER - 4-2 10/14/2022 50,000,000 0.25 $49,955,903 $49,641,225

Royal Bank of Canada, New York Branch CP4-2 COMMERCIAL PAPER - 4-2 6/21/2022 83,500,000  0.21 $83,494,155 $83,473,948

Royal Bank of Canada, New York Branch CP4-2 COMMERCIAL PAPER - 4-2 11/15/2022 50,000,000  0.41 $49,911,667 $49,507,321

Royal Bank of Canada, New York Branch, Oct 06, 2022 VARIABLE RATE COMMERCIAL PAPER - 4-2 0.91 10/6/2022  6/10/2022 50,000,000  0.92 $50,000,000 $49,967,322

Scheel Investments, LLC, Sep 01, 2041 VARIABLE RATE DEMAND NOTE 0.92  9/1/2041 6/16/2022 6,720,000  0.92 $6,720,000 $6,720,000

Sheffield Receivables Company LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 71712022 150,000,000  1.02 $149,883,333 $149,869,334

Sheffield Receivables Company LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/8/2022 150,000,000  1.53 $149,628,792 $149,645,000

Sumitomo Mitsui Banking Corp. CDYAN CERTIFICATE OF DEPOSIT - YANKEE 1.45  8/4/2022 200,000,000  1.47 $200,000,000 $200,048,148

Sumitomo Mitsui Trust Bank Ltd. CDYAN CERTIFICATE OF DEPOSIT - YANKEE 0.94 6/16/2022 200,000,000  0.95 $200,000,000 $200,000,776

Svenska Handelsbanken, Stockholm, Sep 08, 2022 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.27  9/8/2022 6/10/2022 50,000,000 1.29 $50,000,000 $50,026,367

The Greathouse 2021 Children's Trust, Dec 01, 2046 VARIABLE RATE DEMAND NOTE 0.92 12/1/2046  6/16/2022 13,625,000  0.92 $13,625,000 $13,625,000

The Mark E. Potteiger Irrevocable Life Insurance Trust, Jun 01, 2048 VARIABLE RATE DEMAND NOTE 0.92  6/1/2048 6/16/2022 4,025,000  0.92 $4,025,000 $4,025,000

Thunder Bay Funding, LLC CPABS4-2 COMMERCIAL PAPER - ABS- 4(2) 8/3/2022 50,000,000 1.37 $49,896,875 $49,896,646

Thunder Bay Funding, LLC, Jan 23, 2023 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 1.19  1/23/2023  6/10/2022 15,000,000  1.21 $15,000,000 $15,000,000

Thunder Bay Funding, LLC, Oct 20, 2022 COMMERCIAL PAPER ASSET BACKED CALLABLE ~ 1.37 10/20/2022  6/10/2022 25,000,000 1.39 $25,000,000 $25,013,001

Toronto Dominion Bank CDYAN CERTIFICATE OF DEPOSIT - YANKEE 0.32 11/23/2022 72,500,000 0.32 $72,500,000 $71,925,564
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Toronto Dominion Bank CDYAN CERTIFICATE OF DEPOSIT - YANKEE 2.80 5/5/2023 100,000,000 2.82 $100,000,000 $99,892,031
Toronto Dominion Bank CDYAN CERTIFICATE OF DEPOSIT - YANKEE 3.01 6/7/2023 50,000,000 3.03 $50,000,000 $49,997,796
Toronto Dominion Bank CP4-2 COMMERCIAL PAPER - 4-2 3/17/2023 35,000,000 2.07 $34,450,879 $34,247,623
Toronto Dominion Bank CP4-2 COMMERCIAL PAPER - 4-2 5/31/2023 100,000,000 2.92 $97,211,333 $97,051,133
Toronto Dominion Bank, Feb 13, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.03 2/13/2023  6/10/2022 100,000,000 1.04 $100,000,000 $99,838,218
Toronto Dominion Bank, Jun 09, 2023 VARIABLE RATE CERTIFICATE OF DEPOSIT 1.32  6/9/2023 6/10/2022 125,000,000 1.34 $125,000,000 $125,000,000
Toronto Dominion Bank, Mar 01, 2023 VARIABLE RATE CERTIFICATE OF DEPOSIT 1.18  3/1/2023 6/10/2022 100,000,000 1.20 $100,000,000 $99,917,990
Toyota Finance Australia Ltd. CP COMMERCIAL PAPER 7/13/2022 25,000,000 1.17 $24,972,847 $24,971,667
U.S. Treasury Floater, 04/30/2023 US TREASURY FLOATING RATE NOTE 1.27 4/30/2023  6/14/2022 100,000,000 1.28 $100,007,219 $100,158,883
U.S. Treasury Floater, 04/30/2023 US TREASURY FLOATING RATE NOTE 1.27 4/30/2023  6/14/2022 75,000,000 1.28 $75,004,737 $75,119,162
Westpac Banking Corp. Ltd., Sydney, Dec 23, 2022 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.26 12/23/2022  6/10/2022 57,500,000 1.28 $57,500,000 $57,521,614
Westpac Banking Corp. Ltd., Sydney, Mar 20, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.26 3/20/2023  6/10/2022 109,000,000 1.28 $109,000,000 $108,992,273
Westpac Banking Corp. Ltd., Sydney, Mar 21, 2023 VARIABLE RATE COMMERCIAL PAPER - 4-2 1.26 3/21/2023  6/10/2022 75,000,000 1.28 $75,000,000 $74,994,074
Wylie Bice Llfe Insurance Trust, Aug 01, 2046 VARIABLE RATE DEMAND NOTE 0.92  8/1/2046 6/16/2022 7,625,000 0.92 $7,625,000 $7,625,000

(1) Market values of the portfolio securities are provided by the Custodian and the Manager has no responsibility for the accuracy thereof. The Manager acknowledges that it is the source for other data contained herein.

(2) Amortized cost is calculated using a straight-line method.
Note: The data included in this report is unaudited.

19,043,056,419

$19,033,667,656

$19,026,054,913



